INCOMPRESSIBLE LIMIT OF THE NON-ISENTROPIC
EULER EQUATIONS

THOMAS ALAZARD

ABSTRACT. We study the incompressible limit of classical solutions to
the compressible Euler equations for non-isentropic fluids in a domain
Q C RY. We consider the case of general initial data. For a domain
Q, bounded or unbounded, we first prove the existence of classical so-
lutions for a time independent of the small parameter. Then, in the
exterior case, we prove that the solutions converge to the solution of the
incompressible Euler equations.

1. INTRODUCTION

This work is devoted to the study of the so-called incompressible limit
for classical solutions of the compressible Euler equations for non-isentropic
fluids. We consider the case of a flow in a domain Q ¢ R¢ with the solid-wall
boundary condition. After the usual rescalings and changes of variables, see
[14, 18], we are led to analyze a quasilinear hyperbolic system depending on
a small parameter €, which is the Mach number,

a(Op+v- Vp) + dlzv =0,

p(@tv—l—v-Vv)—i-%:O,

S +v-VS =0,

where x € Q, p = p(t,z) € R, v =v(t,x) € R (d > 1), S = S(t,r) € R. An
important feature of (1.1) is that the coefficients a and r depend on S:
a=A(S,ep), r=mR(Sep),

where A, R are C* positive functions given by the state law of the fluid.
The equations are supplemented with initial and boundary values:

{ Vg "V = 0,
(p> v, S)|t:0 = (p(ab U8> 58)7
where v denotes the unit outward normal on the boundary 9f2.

(1.1)

(1.2)

The analysis of the system (1.1) depends on several factors: the flow may
be isentropic (So = 0) or non-isentropic (Sp = O(1)). The initial data may
be prepared (namely (divvg, Vp), are O(e)), or general, which means here
that {(p§, v§, S§) }e>0 is a bounded family in the Sobolev space H*(£2), where
s > d/2 + 1. Finally, the domain may be the torus, the whole space or a
domain Q c R%.

First, to study this singular limit one has to prove an existence and uni-
form boundedness result for a time independent of . Solutions of (1.1)
are known to exist for a time interval which is independent of the small
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parameter € in the equations whenever the flow is isentropic (see [14, 15]),
whenever the initial data is prepared (see [22]), and whenever the domain
is the torus or the whole space (see [18]). These existence results cover all
cases of the above-mentioned factors except for the non-isentropic equations
with general initial data in the boundary case. The first result in this paper
is a uniform existence result for this case. More precisely, we extend the
result of G. Métivier and S. Schochet ([18]) by assuming that € is a gen-
eral domain, bounded or unbounded, with smooth compact boundary. Their
proof relies upon the fact that one can establish uniform bounds by applying
some spatial operators with appropriate weights to the equations. Here, as
in Isozaki [10], Schochet [22] and Secchi [23], the acoustic components of the
solutions are estimated by taking time derivatives which have the advantage
of commuting with the boundary condition, and next by using the special
structure of the equations to estimate the spatial derivatives.

We suppose that Q € R? (d > 1) is an open, connected set lying on one
side of its compact, smooth boundary 952, it can be bounded or unbounded.
We can also assume that 2 is the whole space (we remove the boundary con-
dition) or the torus (with periodic boundary conditions). In the boundary
case, to consider classical solutions, we need some compatibility conditions.
To clarify matters, recall the following definition:

Definition 1.1. The matrixz E is invertible, so 8fv(0, x) can be expressed as
A (u(0,x),S5(0,x)), for some functions Ay. We say that the solutions satisfy
compatibility conditions up to order o € N if, on the boundary x € 0S), one

has v - Ak (u(0,2),S5(0,2)) =0 for all k < a.

As an example, note that the compatibility conditions are satisfied up to
any order for any smooth initial data vanishing in a neighborhood of 92.

Our main result asserts that the solutions of (2.1) exist and are uniformly
bounded for a time interval which is independent of .

Theorem 1.2 (2 is bounded or unbounded). Let s > 1+d/2 be an integer.
For all real My, there is a positive T = T(My) such that for all € € (0,1],
and all initial data (p§, vg, S§) in the Sobolev space H*(Y) satisfying

(1.3) 105, 05, S5) 17+ () < Mo,

and compatibility conditions up to order s — 1, the Cauchy problem for (2.1)
has a unique solution (pf,v=,S%) € CO([0,T], H*()). Furthermore, there
exists ' = T'(Mp) < +oo such that for allt € [0,T] and € € (0,1],

(14) H (pEa Ue(t)a Se(t)) HHs(Q) < F? ||atS€(t)||H5*1(Q) < F,

(1.5) (|0 curl(R(S°(t),0)v°(t)) HHS,Q(Q) <T.

Remark 1.3. We prepare the initial data only on the boundary 92 (which
is necessary), and not in the interior, so we consider general initial data.

Remark 1.4. As explained in [18, 19], since the matrix E(S, eu) depends on
the unknown (through the entropy .S), the linearized equations are unstable.
Hence, we cannot obtain in standard fashion the nonlinear energy estimates
from the L? estimate by an elementary argument using differentiation of the
equations.
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Our next task is to analyze the limit of solutions of (1.1) as the Mach
number ¢ tends to 0. The solutions are known to converge to the solution of
the corresponding incompressible Euler equations with the limit initial data
whenever the initial data are prepared (see [14, 15, 22]). For the isentropic
equations with general initial data, the velocity is the sum of the limit flow,
which is a solution of the incompressible equations whose initial data is
the incompressible part of the original initial data, and a highly oscillatory
term created by the sound waves (see [7]). In that case the solutions are
known to converge, although this convergence is not uniform for time close
to zero (see [2, 9, 10, 12, 24]). Here, for the non-isentropic Euler equations in
an exterior domain with general initial data, we prove strong compactness
in L2(0,T; Hi, () for all s' < s. Therefore, we can prove a convergence
theorem which extends the previous result of G. Métivier and S. Schochet
[18] in the free space Q = R%. Yet, our proof follows closely the analysis of
[18] in making use of semiclassical defect measures. We mention that the
case where the domain is bounded seems much more complicated. We refer
the reader to [4, 19, 20] for recent advances in the case of the non-isentropic
Euler equations with spatially periodic boundary conditions.

We restrict ourselves to the case where Q C RY (with d > 2) is an exterior
domain, which means that, in addition to the previous assumptions, € is
the exterior of a bounded domain and €2 is a connected neighborhood of
spatial infinity (which includes Q = R%). When the initial data are prepared,
(div g, Vpg) = O(e), it is known that the limit system reads

dive =0,

R(S,0) (0w +v-Vv) + Vr =0,
S +v-VS=0,

vign -V =0,

(1.6)

for some 7 such that V7 belongs to C°([0,7]; H*~1(£2)). We consider the
same problem when the initial data are not so constrained. We suppose only
that S5 decays sufficiently rapidly at infinity.

Theorem 1.5 (Exterior case). Assume that Q is an exterior domain and
that (p©, v, S¢) satisfy (1.1) and are uniformly bounded in C°([0,T]; H*(R)),
for some fixred T > 0 and s > 2+ d/2. Suppose that the initial data (v, S§)
satisfy compatibility conditions up to order s — 1 and converge in H*(QQ) to
(vo,S0). Assume further that S§ satifies

(L.7) IS5(2)| < Cla| ™70, |VSG(2)| < Cla 77,
for all € and some fixed C and § > 0. Then
(UE?pE,SE)_>(U7O, S)

e—0

weakly in L>(0,T; H*(Q)) and strongly in L*(0,T; HfO/C(Q)) for all 8" < s,
where (v, S) is the unique solution in C°([0,T]; H*(Q)) of (1.6) with initial
data (wo, So), with wy being the unique solution in H*(2) of
wolaq - ¥ =0, divwy = 0, curl(rowg) = curl(rovg), where ro = R(So,0).
3



2. UNIFORM STABILITY

In this section, we prove Theorem 1.2. It is convenient to rewrite (1.1)
under the short form:
B(S, cu)(Bu + b(S,u) - Vu) + %L(&T)u ~0,
S +b(S,u)- VS =0,
where u = (p,v) and
E(S,cu) = (A(% cu) R( S,Ow)ld> (S, u) =0, L@y = <g d(i)v> .

Recall that A and R are C™ positive functions of (S,u) € R?>*?. Instead
of imposing b(S, p,v) = v, one can also consider coefficients b of the form
b(S,p,v) = B(S,p,v)v where 5 = (f1,...,04) is a C* real-valued function
of (S,u) € R**?. Recall also that the boundary and initial conditions read:

(2.1)

U|BQ V= 0, U|t:0 = Uuop, S|t:0 = S().

Consider the equations (2.1) for fixed ¢ > 0, and assume that assump-
tions (A1)—(A4) are satisfied, and that the initial data satisfy compatibility
conditions (A5) up to order s — 1. The system is symmetric hyperbolic;
therefore, if Q = R? we know from [17] that (2.1) is well-posed for regu-
lar initial data. In the boundary case it is shown in [22] that the problem
for non-isentropic fluids is well-posed locally in time. Such a theorem is in
no way a trivial one. As usual, the essential part lies in establishing the
well-posedness of the linearized problem. Yet the linearized equations of the
boundary-value problem are not included in classical frameworks. Indeed,
the boundary matrix is singular and fails to be of constant rank near the
boundary. For a general theory we refer to [21], where J. Rauch has studied
the symmetric positive systems with boundary of constant multiplicity. He
has proved the well-posedness in L? (by means of a “weak=strong” Lemma
based on his tangential regularization) and the conormal regularity. Here,
we use the special structure of the equations so as to estimate the normal
derivatives.

Given s > 1+ d/2, for all fixed ¢ > 0, we let T, = T'(e, My) > 0 denote
the lifespan, that is the supremum of all the positive times T" such that for
all initial data which satisfies (1.3) and s — 1 compatibility conditions, the
Cauchy problem has a unique solution on C°([0, 7], H*(Q2)). It results from
the above-mentioned theorem of Schochet that either 7T, = +o0 or
(2.2) liltfn sup || (u”, %) (8) || g= () = +00-

On account of this alternative the problem reduces to establishing the fol-
lowing a priori bounds.

Proposition 2.1. Given s > 1+ d/2 and My € R, there is a constant
Co and a nonnegative function C(-), such that for all T € (0,1;), ¢ €
(0,1] and (u®,S%) € C°([0,T], H*(Q)) a solution of (2.1), with initial data
satisfying (1.3), the norm
(2.3) Mc(T) := sup ||(u",5%) ()| s
t€[0,T]
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satisfies the estimate
(2.4) M.(T) < Co+ (T +€)C(M(T)).

The proof of this proposition is completed only after Lemma 2.11. Let
us explain why Proposition 2.1 implies that T, is bounded from below by a
positive constant for all € less than 1.

Proof of Theorem 1.2 given Proposition 2.1. Choose first M7 > Cp and next
e1 and T3 such that

(2.5) Co + (T1 + 81)C(M1) < M;j.

For t < inf{T;,T1}, and ¢ < €1, the inequalities (2.4) and (2.5) imply that

M. (t) # M, where M.(t) is the norm defined by (2.3) on [0,¢]. Besides
we can assume without restriction that M.(0) < M;. Using a continuity
argument, we infer M.(t) < M;. Consequently, the continuation principle
(2.2) shows that T, > T for all £ < ;.

On the other hand, we can extract from the proof that the problem is
well posed locally in time (for fixed ¢) that T. is bounded from below by
T] > 0 for all € in [e1,1], a compact subset of (0, 1]. O

Before entering into the details, let us pause to set some notations, as well
as to recall basic rules in Sobolev spaces.

Let [|-||, denote the norm in the Sobolev space H*(Q2). For k > 0,1 > 0,
k+1< 0,and o > d/2, the product maps continuously H°~*(Q) x H7~(Q)
to H°~*=1(Q), and

(26) ||uvH0'—k—l <K ”uHO'—k ||UH0'—Z

Similarly, if F' is a smooth function such that F(0) = 0, and u € H7()
with o > d/2, then F(u) € H?(Q) and

(2.7) IE @l < Clully) ull,

To take care of the hypothesis F'(0) = 0, we use the notation F' = F — F(0).
As a consequence, for any smooth function F': R™ — RP, suppose u € H?(2)
and v € H™(Q), with m € {0,...,0} and o > d/2; then F(u)v € H™(Q)
and

(2.8) IE (w)oll,,, < (IFO)] + C(llull,)) v,

It appears easier to estimate M, (as defined by (2.3)) by a stronger norm
of (uf, S¢), which we introduce here. In a standard way, given p € N, set

XH([0,T] x Q) : ﬂc’f [0,T], H**(Q)).
k=0

These spaces come equipped with the weighted norms

(2.9) [w(®)lpe : ZH (0,)" )HH#*HQ)’
[wllper = sup [wt)]|pe
te[0,T
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We will use the following properties. For all T' > 0, all u € X7([0,T] x Q)
with N> o > d/2, and all v € X"(]0,T] x Q) with N 5 n < o, we have

lo@®)lln < [[0(E)]ln.es
(R4) lu@)o(t)[lne < KlJu@)lloelo@)]ne-

Notation 2.2. Below, in all the proofs,

the symbols Cp and C|(+) stand for various constants and functions depend-
ing only on s and My (given by (1.3)); K stands for constants depending
only on s. They may vary from relation to relation.

We omit the indexation by €, we write S, u for 5%, u®. We denote by
b(t), E(t), b(t), E(t) the functions b(S¢(t),u(t)), E(S*(t),eu(t)), (b —
b(0))(5%(t),u*(t)), (E — E(0))(5%(t), eus()).

NN

With these preliminaries established, we now turn to the proof of Propo-
sition 2.1. We begin by giving an estimate for the entropy S¢.

Lemma 2.3. There are a constant Cy and a function C(-) depending only
on My, such that

(2.10) Vee (0,1, VEe[0,12), [IS5(1)]l. < Co+ tO(Ma(t)).

s
Proof. For a € N, |a| < s, introduce f, = 025, which satisfies
(2.11) Orfa +b(S,u) - Vo =1[0(S,u) - 0y, 07]S.

The source term go(7) = [b(7) - V,0%]5(7) is a sum of terms 855(7’)825(7’)
with 8]+ |y| < s+ 1, 8> 0, v > 0, so the rules (2.6) and (2.7) imply that
g belongs to C°([0, T:[, L*(f2)), together with the bound

(2.12) Vr <t <Te,  ga(m)lly < KIBT)[sS()lls < CM(2)).

Multiply the equation (2.11) by f, and integrate over [0,t] x €, for t < Tv.
The assumption made on the function b = (S, p, v)v ensures that b(S,u) v
vanishes on 9€). The boundary terms thus vanish when we integrate by
parts the term [ bf,V fo dz. We obtain

t
[FAGIES ||fa(0)”(2)+”Vb”LOO([O,t]xQ)/O I fa(T)IF dr

t
1+ /0 e lloll fa(F)llo dr-
Since s — 1 > d/2, we get
190l oo < St V6ot < OO
T7€|0,t

thus
1a®)I2 < (O3 + COML(1)) / M.(t)% dr + / C(M.(£)) M. (t) dr.
0 0

< Co + tC(M.(t)).

We can assume that Cy > 1, therefore || fo(t)]|o < Co+tC(Mc(t)). The claim
then follows by adding up these estimates for |a| < s. O
6



Our next and main task is to prove a bound analogous to (2.10) for u®.
We cannot apply the previous works. Indeed, the operators (E~1L(9;))™
which were used in [18] to estimate the acoustic components do not commute
with the equations for the boundary condition is violated. And it is the only
paper which deals with the non-isentropic equations and general initial data.
Nevertheless, the operators (£0;)™ are relevant to the boundary case. In this
proof they supersede (E~1L(9,))™.

First and foremost, we estimate (u®, S) in the big norm | - |5 7.

Lemma 2.4. Given s > 1+ d/2, there is a function C(-) from [0,00) to
[0,00), such that

(2.13)  Ve€l0,1], VI <T., ||(uf,S)|ser < C(M(T)).

Proof. We prove by induction on m that (¢9;)™(u, S)(t) € H*~™(Q) with
norm bounded by C(M), where t < T < T, and M := M.(T).
For m > 1, we commute (¢0;)™ with the equations (2.1). This yields
(0)™ M u = —eb- V(€)™ u — B~ (L(95)(e0)™u + fn),
fm = [(€0)™, E(S,eu)(e0; 4 €b(S,u) - V)]u,
O0(e0y)™S = —b(S,u) - V(€0)™S — gm,
gm = [(€0y)™, b(S,u) - 5] S.
Assume the result for m = n, where n € [0,s — 1], i.e. for all 0 < p < n,
(e0)P(u, S)(t) belongs to H*~P(2) with norm bounded by C(M). By (2.8),
to prove the result at order m = n + 1, it is sufficient to show that f,(¢)
and g, (t) belong to H*~"~1(2) together with the inequality || f,(t)|l,_,,_; +
lgn ()l s—p—1 < C(M).
One has to study commutators of the form Com(A) = [(£0;)™, A(0;)] or
Com(B) = [(¢0y)", BOy,]. We get,

n—1
ICom(A)u(t)lly—y—, <K Y [€00)" PA| (I @],

p=0
n—1
(2.14) <OM) Y [0 PAl, 0y
p=0
n—1
ICom(B)n(t)ll,_y_n <K 100" "Bl [[(€0) e, ()], _,
p=0
n—1
(2.15) <SOWM) Y )" B,y
p=0

where 1 € {u,S}. Here we have expanded the commutators by use of the
Leibniz’ formula, and estimated the terms by means of the rule (2.6) (applied
with 0 = s — 1 > d/2) and the induction hypothesis.

It remains to estimate the sums which appear in (2.14) and (2.15) when
A= E(S(t),eu(t)), B =0b;(S(t),u(t)) or B = ¢eb;j(S(t),u(t))E(S(t),ecu(t)).
For that purpose we prove that, for k € [1,n], both (£0;)*b(S(t),u(t)) and
(€0;)*E(S(t),eu(t)) are bounded in H*~*(Q) by C(M).
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With U := (S, u) = (ug,u1, ..., u,), (€0;)¥b(S,u) expands as

S S { I I ¥ uw}onw)

az(QOym,Qn) Ba p=0,.. 7"7'113—_1: -dp
1<]a|<k ap70 BiP£0

where |o| = qo+- - +¢n, Cop, € N (possibly 0) and Zﬁa is taken over all 3
such that > 7, qu,l "> — k. The induction hypothesis and the rule (2.6)

imply that, for all k& € [1,n], (¢0;)kb(U) € H*7*(Q2) with norm bounded by
C(M). Simﬂarly, (e0;)¥E(S, eu) expands in the same way and we have the
same conclusion. These estimates conclude the proof of Lemma 2.4. O

Remark 2.5. We infer from the previous identities that, for all T' < T,

(2.16) 8S € X*71([0,T] x Q) with [|0,5%|s—1.1 < C(M(T)),
(2.17) B(S%,uf) € X*([0,T] x Q) with |[b(S°, ) (M.(T)),
(2.18)

E(S%,euf) € X*([0,T) x Q) with [|[E(S%, eu)||se,m < C(M(T)).
Lemma 2.6. We can improve (2.18). Let T' < T, we have
(219)  OE(S",20) € X*N([0,T]x Q) with |%Es 1.0 < COMLT)).
Proof. With U := (S,u) = (ug,u1,...,u), 0;(0:)* L E(S, eu) expands as

> ZCa,ﬂaé‘“‘*ﬁ“{ T TD o0 @) 5.0,

a=(qo,--»qn) Pa nzp—l7 dp
1<]al<k g 4740
with the previous notations and £q6, = (3_,_; ZZP ) 'p 7)) — 1.

We prove that each term is bounded in H*~*(Q) by C( M(T)).
Either ¢, g, > 0, then the result follows from the rule (2.6), or £ 5, = —1,
which implies that a = (qo,0,...,0). Which in turn implies

" TI IT () o up = Op(0;) 1S (€0;)72S - - - (€8;) " S,
p=0,...,n ip=1,.
qZﬁéo 5;:0#0

where 71 4+ -- -+ = k — 1. The proof is therefore completed by applying

(2.16) and the rule (2.6) with o = s. O
Now, we are looking for L? estimates for the partially linearized equations

(2.20) E(hi+b- Vi) + %L(ax)u -F

(2.21) Vg - v =0,

where 1 = (¢,9)!, F := E(S%,euf) and b := b(S%, uf).

Lemma 2.7. Given s > 1+d/2 and My, there is a constant Cy and a non-
negative function C(-), such that for all ¢ €]0,1], all w € C°([0,T], H*())
and all F € C°([0,T], L*(Q)) satisfying (2.20) and (2.21),

t
e2) Ul < o (Ja)+ [ IF@IE dr).
0
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Proof. Multiply the equations (2.20) by @ and integrate over [0, t] X Q. Since
L(0y) is formally skew-adjoint and 9|5~ = 0, the Green’s identity applied to
u(t) € H' () shows that the term in 1/e cancel out. Since v-b(S, u)j9q = 0,
the boundary terms vanish when we integrate by parts the term in 9,%. The
derivatives of the coefficients which appear are 0, F, 0, F and 0,b, which are
estimated in L*°(Q2) by C(M.) according to (2.19), the rule (2.7) and the
embedding of H*~! into LOO Using the symmetry of the matrices E(t), this
implies that (E(t)u(t), )) is bounded by

(B30, +2 [ 1FOl, [l dr+ [ L) a1 o
where (-, -)o denotes the scalar product in L?(€2). Moreover, we have

la()lls < 1B 0|z (E@)(t), (t)) -
The proof of Lemma 2.6, with E replaced by E~!, applies, and we find that

IE= (#) | poe < NETHO) 51+t sup [|0:E7(7)]ls—1 < Co + tC(Mc(2)).

7€(0,t

The estimate (2.22) results from these bounds and Gronwall’s Lemma. [
As a consequence of the previous results, we prove the following Lemma.

Lemma 2.8. There exist Cy and C(-) depending only on My, such that for
all m < s,

(2.23)  Ve€]o,1], Vtel[0,T:], [[(€0)"uc(t)]lg < Co + tC(Mc(2)).
Proof. Let 7 <t < T, and M := M.(t). We begin by assuming that m <

s—1. According to Lemma 2.4, (¢0;)™u belongs to C°([0,t], H*(Q2)). What
is more (e0;)™u satisfies (2.21) and (2.20) with

(2.24) F =Gy + Gy := [E8;, (0)™ u+z b E, (£0;)™)] D, u.

J=1
We estimate the L? norm of F according to (2.13), (2.17), (2.18), (2.19), the
rules (2.6) and (R4). First, we have

Gy =— mi <m> (04(c0)™ P E) (20,)7u.

p=0 \P
Using the rule (2.6) (applied with 0 = s—1, k =p, l = m—p—1), we obtain

m—1

1G1 () ls—m < K D 10:(£00)™ P E(T)|s-metpl (€07 u(7) [l s-1-ps
p=0
hence
(2.25) 1G1(T)[[s=m < KO E(T)|ls-16llu(7)]ls,e < C(Me(2)).
The technique for estimating G» is similar. We get
d m—1
[G2(T)|s—m < KZ Z 16 (7 H(‘gat)pa%“(ﬂ”s—kp
7j=1 p=0

(2.26)  [[G2(7)ls—m < KNET)5  N16(T) s ¢ [[u(m)]lse < C(Me(2))-
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In view of the inequalities (2.25) and (2.26) we see that for all 7 < t < T,
we have ||F(7)]|o < C(Mc(t)). Next, we apply the energy inequality (2.22)
together with the previous L? bound on the source term and the elementary
inequality (M) < 1 + tC (M) for nonnegative ¢ in a compact set. We find
that ||(0;)™us(t)||, < Co + tC(M(t)).

When m = s, we use the proof given by S. Schochet of the existence
theorem for fixed e (see [22]). He has proved that one can approximate u in
CY([0,T), H*(2)) by a sequence u™ in C°([0,T], H*T1(Q)) such that u"(0)
satisfies the compatibility conditions up to order s, and u™ is the unique
solution of an approximating system. Then we deduce, from the previous
computations applied to u”, that

I(e0e)*u" (®)llo < Co([lu"(0)]]s) + £ C( e lu™()lls)-

TE[

Taking the limit when n goes to 400, we get (2.23) at order m = s. O

The forthcoming computations make use of the special structure of (2.1).
We denote curl w the matrix with coefficients (curl w); ; = 0z, w; — 0z, w;.
The idea of the two following estimates is to apply the curl operator to the
equations so as to cancel the large term e~ 'Vp?, and then to estimate the
incompressible components.

Introduce the function ro(.S S,0): R — R, which is smooth and

) =

positive (recall that E(S,u) = ( % T(S%Id))

We define fi(S,u) =1—1r9(S)/r(S,u). Hereafter, to shorten notation, we
denote ro(t) := r9(S°(t)) and fi(t) := f1(S°(t),eu ( )). Note that T(Sa,su )
is bounded away from 0 uniformly with respect to €. Indeed, we have
shown in the proof of Lemma 2.5 that the L norm of E~1(S% cuf) is
well-estimated, and so is the L*™ norm of 1/7(S%, eu®).

We can factor out eu® in fi;. There exists a smooth function g such that

(227)  fi(t) = eg(t) == eg(5°(1),eu” (), with [lg°(£)l[, < C(Mc(?)).

Since 9,5 + b(S¢,u) - VS® = 0, the equation for v® (recall that u® =
(p%,v°)!) is equivalent to the transport equation

1
(2.28) Oy +b-V) (rov°) + ngE = gVp©,

with the previous notation.
Using the fact that curl V = 0, we get

(2.29) (0 +b- V) (curl(rgv®)) = [b- V, curl] (rov°) + [curl, g| Vp®.
Lemma 2.9. There are Cy and C(-) depending only on My, such that
(2.30) Ve € (0,1], Vtel0,Ty), chlrl(7“0(t)v":(75))Hsf1 < Co+tC (M (1)).

Proof. Let M := M_.(t). Using the proof of Lemma 2.3, to prove (2.30) it
is sufficient to estimate the source term [b- V, curl](rov) + [curl, g|Vp in
H*~1(Q).

For w € H(Q), we have ([curl, g] w); ; = wiOy;g — w;0y,g. Therefore, by

the rule (2.6) and the estimate (2.27), we get for all T <t < T,

(2.31) lfewrl, g(T)] V(7)1 < K (IVg(T)lls1 IVP(T)]sy < C(M).
10



Similarly,
H ), curl] Oz (1o (7)v( ))HS_1 < C(M),
which concludes the proof of Lemma 2.9. O

Another result relies upon similar computations.

Lemma 2.10. Given s > 1+ d/2 and My, there exist a constant Cy and a
function C(-) from [0,00) to [0,00), such that if e € (0,1], n € {1,...,s—1},
and (1, F) € C°([0,T], H"1(Q)) satisfies (2.20) and (2.21), then we have

(232) [0y curl(ro(S*(£) (1)) [|,,_; < COMT)(IF(B)In + [t llnt1)-

Proof. Let us introduce the notation F(t,z) = (Fy(t, ), Fa(t,x)) € R x R%,
Similar arguments to those above show that 0; curl(r¢v) satisfies

Oy curl(rov) = curl((1 — f1)Fs) + [curl, g] V§ — curl(b - V(rg0)),
The claim then follows from the bounds

[eurl((1 = f)R) [,y < KAl Balln + [ Falln < CODIF |,

Ifeurl, g1 Vll,, -y < Kllgllslldlln < C(M)|a|n,
leurl(b - V (ro0))l[,,—y < Kbllsllrollsl[0llntr < CM)[|iflnp1-

O

The foremost estimates are given in Lemma 2.12. We prepare its proof
in the following lemma.

Lemma 2.11. Given s > 1+ d/2 and My, there exist a constant Cy and a
function C(-) from [0, 00) to [0,00), such that if e € (0,1], n € {0,...,s—1},
and (1, F) € X" 1[0, T] x Q) satisfy (2.20) and (2.21), then

(2:33)  [IL(Do)a(t)]l,, < Clledpi(®)ll,, +eCM) [[a(t) iy + € [F @),
with C := Cy +tC(M) and M := M.(T).

Proof. We rewrite (2.20):

(2.34) L(0,)u = —E(S,eu) (edts + £b(S, u) - Vi) + €F.

We estimate ||E(t)||,_; by the bound of its time derivative, see (2.19), and
the identity

”E(t)Hsfl < HE(t = 0)”571 +1 sSup HatE(T)Hsfl '

7€[0,t]

It follows that ||E(t)||,_, < C = Co + tC(M).
Therefore, the multiplicative property (2.6), applied with o = s—1, yields

I1E@)(dr)a(t)]l,, < (Co+tC(M)) |[edyill,,
Again, the rule (2.6) implies

leE@)b(t) - Vat)l, < eC(M) [[Va()]l,

The identity (2.34) and these bounds imply (2.33). O
11



We now come to our main estimates. First, we recall the following useful
elliptic estimate, for all v € H*1(Q):

ol < B (Ndiv ol + flenrd ol + Jolle + 1o Vles1/z.00)

This estimate is proved in [3] when €2 is a bounded domain; it is clear when
Q is the whole space R? using the Fourier transform. As a consequence we
can easily extend such a result to the exterior case. Recall that we assume
only that Q has a compact, smooth boundary, possibly empty if Q = R

Lemma 2.12. Given s > 1+ d/2 and My, there is a constant Cy and a
function C(-) from [0,00) to [0,00), such that if € € (0,1), m € {1,...,s},
and 4, F € X™([0,T] x Q) satisfy (2.20) and (2.21), then

(2.35)
(t) e < C (0™t llg + lerrl(ro ()6 s + 1(E) s,
+2C0) (1) + 1))
with M = M.(T) and C = Co + tC(M).

Remark 2.13. We will apply this lemma with (u, F) = (u%,0), yet we
introduce (u, F') so as to prove the desired estimates by induction on m.

Proof. We prove (2.35) by induction on m € {1,...,s}. Assume the result at
order m = n < s, and suppose that (1, F) € X" ([0, T] x Q) satisfy (2.20)

and (2.21).
By definition (2.9) we have
(2.36) @@ g1, = B,y e + @)1 -

We use Lemma 2.10 and the induction hypothesis to estimate ||edyu(t)||
As regards ||u(t)]],,.;, we use Lemma 2.11 and the estimate

n,e*

(237 Jolliy < K ([divoll + lewd vl + ol + o -Vl pon)
In view of the boundary condition (2.21), identities (2.36) and (2.37) result
in
(2.38)
[@()llp1,e < NlOet(t)l],, o + K (1L(02)a()]l,, + lleurl a(t)ll,, + [a(t)]l,,);

recall that L(9,)u = (divo, V§)l.
By the multiplicative rule (2.6) we infer that

(2.39) |curl o(t)],, < K Hral(t)Hs_l |70 (t) curl(v(t))|l,, -

Furthermore, as in (2.31) we have

(2.40) l7o(2) curl o(t) — curl(ro(t)o())[l,, < K [lro(t)l] [lo(2)
Since (0 + b~ V)ro(S) = 0, we infer from the proof of Lemma 2.3 that

l70(t)]|, < C; similarly, ro_l(t)Hs < C. Therefore, the inequalities (2.39)

and (2.40) imply that

leurl (1), < C (lleurl(ro(t)a(£))ll,, + 1o(2)]],)-
12
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Thus, the estimate (2.38) turns into
241)  [Ja(®)]lpp1 e < €0, e + K NL(O2)a®)],,

+ Cleurl(ro(t)o (), + C lla@)]l,, -
From Lemma 2.11 and (2.41), we get

(242)  it) 41,0 < C (IeBuis(®)l, . + lenrl(ro(@ys)l, + Nt
+eCM) [[a(®)llpg + K NED,,-
Next, we want to apply the induction hypothesis with €0;4. We commute

8, with (2.20):

E(9h(c0r)i+b- V(i) + %L(@x)(e&g)a — ),

d
G(t) = cO,F — e EOyis — Y £0,(Eb;)0u, .
j=1
We apply the rule (R4) in order to estimate the source term G(t); it yields

1G(O) e < N€0F @),y 0 + K OE@) |-y ¢ [[€0t()]],, .
d
+ K0 Y B ()]sl Vit) [ln,e
7j=1
SNEO e + KRB s—1 o + [E®) 5, 10)|s2) [1(E) [ln1,2
(243) < NF@lpyre + CM) [Ja®)]ly1c -

We estimated [|0,E(t)||s_; . and [[E(¢) |5 [[b(t) |5 . by C(M) thanks to (2.17),
(2.18) and (2.19).

Next, we apply the induction hypothesis with (u, F') replaced by the
(e0yti, G), which belong to X™([0,T] x ). We obtain

ledri(t)]],, . < 5<H(€3t)"63t1l(t)\\o + [[eurl(ro(t)ed,0(t)) |

n—1
(2.44) 0],y ) +=CO) (G, + DD, -

We have curl(ro(ed;)0) = €0 curl(rod) — e curl ((9¢ro)v). Therefore, we infer
that

|| curl(ro(€0¢)0)||ln—1 < €||0 curl(ro®)||n—1 + eK||0sro]|s—1 |0 n-
Making use of Lemma 2.10 to estimate ||0; curl(rgv)||,—1, and the bound
10ero @)l s—y = [Ib- Vro@)[l;—y < C(M),
we end up with
245)  [lewl(ro(0)(=0)i(0) |,y < CADIF@ s + [O)llnsr).
Combining the inequalities (2.43) and (2.45) with (2.44), we obtain

(246) Jledi(t)],.. < C ([[(c0)™ id®) ]y + it ) +

CO1) (PO ysr.e + 18O g ) -
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Finally, using the estimates (2.42) and (2.46), we conclude that

()11, < € ([0 i)y + learl(ro(@s @), + i)l )
+ CODFWllpr e + 1801,

which is the lemma at order m =n + 1.

It remains to prove the Lemma for m = 1. Notice that we derived (2.42)
without the use of the induction hypothesis. So we can let n = 0 in (2.42),
which gives the result at order m = 1 and completes the proof of Lemma 2.12.

O

Recall that the upshot of all previous lemmas is to prove a bound analo-
gous to (2.10) for u®.

Lemma 2.14. Given s > 1+ d/2 and My, there is a constant Cy and a
function C(-) from [0,+00) to [0,+00) such that

(247)  Vee(0,1], Wtel[0,T.), [ut)], < Co+ (t+e)C(Mc(t))

Proof. Let t < T. and M = M_(t). The L? norm of u(t) is estimated by
Lemma 2.7, taking F' = 0. Next, we prove by induction on o € {0,...,s}
that there are Cy and C(-) such that [lu(?)|,. < Co + (¢t + z-:)C(M (t))
Assume the result at order 0 = n < s. The inequality (2.35), with (m, 4, F)
replaced by (n + 1,u,0), applies, and we find that

()1, < C(I[00)™ M u®) |l + lewrl(ro()o DI, + lu()],, )
(2.48) +eCM) [Ju(®) |y c -

We list our bounds, with M := M.(t):

by Lemma 2.8 H(s&g)”ﬂu(t)ﬂo < Co+tC(M),
by Lemma 2.9 [|lcurl(ro(S)v(t))|],, < Co + tC (M),
by induction hypothesis [u@®)|l, e < Co+ (t+¢e)C(M),
by Lemma 2.4 [w(®)],y1, < C(M).

Thus, we deduce from (2.48) that

C(C+C+Cy+ (t+e)C(M)) +eC(M)C(M)

[ g1 <
<Co+ (t+¢)C(M),

which is the result at order ¢ = n + 1. The last estimate, with o = s, is
(2.47) stated in sharper form. O

From the estimates (2.10) and (2.47) we easily prove Proposition 2.1,
which in turn implies the existence of classical solutions for a time inde-
pendent of the small parameter. The uniform bounds (1.4) and (1.5) are
immediate consequences of the previous computations. For instance, (1.5)
results from Lemma 2.10 applied with (a, F') = (u®,0).

Theorem 1.2 is proved.

14



3. CONVERGENCE TOWARD THE LIMIT SYSTEM

In this section we assume that € is the exterior of a bounded domain
lying on one side of its compact, smooth boundary (which includes the case
of R%). Recall that, here, s > d/2 + 2 is an integer; in particular, s > 2.

3.1. Computation of the limit system. The uniform bounds (1.4) and
(1.5) imply that, up to the extraction of subsequences, one has the following
convergences:

(3.1)  (p%,v%) — (q,v) weakly % in L*(]0,T], H*(2)),
(32) S5 — Sin C%[0,T), H{ (Q)), for all s’ < s,
(3.3)  curl(rfv®) — curl(rov) in CO([0, 7], HY.(Q)), for all s’ < s — 1.
We first prove that ¢ = 0 and divv = 0. Starting from

eE(S%, eu®)0iu® + L(0y)u® = —eE(S%,eu®)b(S%,u°) - Vu*,
using the uniform bounds (1.4) and E(S¢,eu®) — Ey(S®) = O(e), we obtain
(3.4) eEy(S%)0wu’ 4+ L(0x)u® = ef*,

where Ey(S) = E(S,0) and (f).~0 is bounded in C°([0, 7], H*~!). Passing
to the weak limit shows that Vp = 0 and dive = 0. Since ¢ € L>*°(H?®), and
since the Lebesgue measure of the open, connected set 2 is +o0, we end up
with ¢ = 0.

In order to prove Theorem 1.5, the main point is to prove that the conver-
gence (3.1) holds in the strong topology of L2([0,T], HY..(Q)). Indeed, once
this is established the proof proceeds as in the whole-space case (see [18]).
The only difference is that the Leray’s projectors, which are useful to derive
the term V7 in (1.6) and the initial data wp, are defined in R? as Fourier
multipliers. In an exterior domain 2 we use the definitions and properties
of these operators given in [10] (in particular, they are bounded operators
from H™(Q) to H™(2)). Notice that the uniqueness of the solution of the
limit system implies that the whole family converges.

We have strong compactness for the incompressible components by (3.3),
so it is sufficient to focus attention on the acoustic components.

Proposition 3.1. Assume that the hypotheses of Theorem 1.5 are satisfied;
then p° converges strongly to 0 in L?([0,T], HS (Q)) for all ' < s, and

divv® converges strongly to 0 in L2([0,T), HZ () for all s' < s —1.

loc

The end of this section is devoted to the proof of Proposition 3.1.

Analogous strong compactness was proved in [10] via the spectral and
scattering theory for the linearized equations of acoustics, and in [24] by
Strichartz estimates. Both proofs are based on the fact that they have
considered isentropic equations. Indeed, in this case, one is led to study
a wave equations with constant coefficients. In the non-isentropic case,
where the wave coefficients have variable coefficients, we follow the anal-
ysis of G. Métivier and S. Schochet ([18, 20]). Namely, we introduce some
semiclassical measures and prove that they vanish, which imply the strong
compactness in time. Together with the strong compactness in space proved
in Theorem 1.2, this gives Proposition 3.1.
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The semiclassical measures will be defined as defect measures of wave-
packets transforms. The definitions rely upon the works of P. Gérard (see
[6]) and P.-L. Lions and T. Paul (see [16]). In [6] microlocal defect measures
are defined for bounded sequences in LIZOC(V,H ), where V is an open set
of R® and H is a separable Hilbert space. It leads to positive measure
on the cosphere bundle of V by use of Garding’s inequality. And in [16]
semiclassical measures are defined by means of Wigner transform. It leads
to positive measures via the Husimi’s transform. Garding’s inequality has
been known to be related to the wave-packets transform since the work of
A. Cérdoba and C. Fefferman [5]. Moreover, in [16], the authors point out
the connection between Husimi’s transform and the wave-packets transform.

3.2. The wave-packets transform. Here we introduce the wave-packets
transform associated to the scale e~!. It appears as a nice tool to measure
in the phase plane how much of a function oscillates at frequencies O(e71).

Proposition 3.2. Let Ctl,o(R x Q) denote the subspace of C1(R x Q) whose
elements are compactly supported in the time variable t. Let v be a function
in C;O(R x Q)N L3R x Q). Define

Weu(t,r,z) = 663/4/ e(i(tfs)Tf(tfs)Q)/sv(s,m) ds.
R

Then Wev € CY (R x R x Q) N L2(R x R x Q), and, with ¢ = (2x3)71/4,

W¢ extends as an isometry from L*(R x Q) to L*(R x R x Q).

Proof. We start from
\Weu(t, 7, z)]* = 025_6/4/ e(i(“_S)T_(t_s)z_(t_”)Q)/av(s,x)v(u,x) ds, du.

We want to integrate this integral with respect to (¢,7,2) € R x R x Q.
In standard fashion, to deal with absolutely convergent integrals we use the
Gauss summability method. More precisely, we introduce an additional term

e~ in the summand, and let § go to 0. This gives a rigorous meaning to

(3.5) / e W)T/E dr = 2medy(u — s),
R

where dg is the Dirac function. The end of the proof is a matter of straight-
forward computations. O

To introduce the wave-packets transform of u®, we have to carefully ex-
tend the functions to ¢ € R. Hereafter, a subscript zero indicates compact
support. Let x. € C3°((0,7")) be a family of functions such that x.(¢f) =1
for t € [e¥/2,T — /2] and ||edyxe| e < 2¢'/2. We set

~ T XeD*
'LLE = <7[}’8> = )CE’U/8 = <XE’US> .

Next, we choose extensions S of S¢ , supported in ¢ € [—1,T + 1], uniformly
bounded in Co(R, H*(Q)), and converging to S in Co(R, HY (Q)). Note
that, according to (3.4), u® satisfies

(3.6) £Bo(S%)0:° + L(9,)u° = e f°,
16



where (f€)es0 is a bounded family in Co(R, H¥~1(2)). By (2.6), it is easily
verified that €9;u° is uniformly bounded in Co(R, H*~1(Q)).

Lemma 3.3. Let U¢ = Weu®. As e tends to 0,

(3.7) Fe = (itEy(S5(t)) + L(8,))U° — 0 in  L*(R% HY(Q)).
Proof. Since [W¢, L(9,)] = 0, it results from equation (3.6) that

(3.8) F*—cW=f* = [Eo(gs) ] (edy)us + Eo(5°) (iTWeu® — We (£0,0°)).

Since eW< f¢ obviously converges to 0 in L2(R2, H()), we aim to prove
that the right-hand side of (3.8) converge to 0.
If 0w € L*(R x ), then

We(e0w) —itWeu = 2053/4/ e(i(t*S)T*(t*S)Q)/E(s —t)u(s, z)ds;
R

therefore, using (3.5) and [W¢,0,] = 0, we easily get
(3.9) W= (edv) — iTW 5| p2(me2, 1)) < EVE VIl L2r 11 (0)) -
Now, let a € C} (R, H*(Q)); we have

aWey — We(av) = 05_3/4/ elilt=s)T=(t=5)")/ (a(t,x) — a(s,z))v(s,x)ds.
R

Again, (3.5) implies that

(310) [|laW=v — W (@v)[[ 2z ey

= o€ 1/2/// —2(t=s)? % la(t, z) — a(s,z)* |v(s, ) ds dt dz.
Since s > d/2 + 2, the embedding of H*~2(Q) into L°°(£2) implies that
[aWev — WE@”)H%%R? 9

— _ 782
a2 [ [ alt) = o) pa 1005) ey s,

Hence, we easily obtain
[aW*v — WE(“”)HL?(R?xQ) < Kye HaHCOl(R,HS*%Q)) ||U”L2(R,L2(Q)) .

From the previous bound and [WE, 896] =0, we get
(3.11)
laWev = We(av) || o2, 11 () < EVEllallcye ma-1(a) 1V 2@ m @) -
To complete the proof, recall that Eo(S¢) is bounded in CH(R, H*~H(Q)),
u¢ is bounded in L?(R, H'(Q)), and (¢8;)u° is bounded in L?(R, H'(Q)).
From (3.8), (3.9) and (3.11), we infer that (FS — eW?<f<) converges to 0 in
L3(R?%, HY(Q)). O

Let us next introduce a series of notations so as to put into relief the
relevant wave equation. First, we set

Us = (¥°,m) = (WG, Weo°) € LA(R?, H*(Q)) x L*(R%, H5()%)
F® = (Ff,F5) € L*(R?, H'(Q)) x L*(R?, H'(Q)%).
17



From the definition F¢ := (i7Ey(5%(t)) + L(d,))U®, we obtain
(3.12) iTag(S(t)) ¥ + div(m®) = FY,
(3.13) iTro(SE(t))ms + V¢ = F5.

where, to shorten notation, we denote ag(S) := a(S,0), ro(S) := r(S,0).
Set

P(t,7,V) = ao(5°(1))72 + div(T()(gi(t))V-),
Po(t, 7, 82) = a0 (5(8)) 7% + div(m(é(t))v-).
From (3.12) and (3.13), we obtain
(3.14) Po(t, 7, 8,) W = —iTFE +i div(@@f).

The following equation is simple to derive but very important, because
this where the boundary condition enters. Using vaX a0 "V = 0, we obtain
that m® - v = 0 on the boundary R x R x 992. Taking the dot product
of (3.13) with v, we infer that

(3.15) 0¥ :=VU°.v=F5-v on RxRx0Q,

which is meaningful since, as already seen, F° € L?(R? H(Q)).
Finally it appears useful to introduce a new family in order to change the
characteristic variety of the equation (3.14). We set

d
0% 1= W° — AU = ¥° — 92 U°.
j=1

Since s > 2, ©¢ is bounded in L?(R? x Q).
Conversely, we can use (3.15) to recover V¢ from ©° and F5. One has

T = (1 - Ayn)'O° + N(F§ -v),
where we used the following definitions: given g € L3(Q), ¢ € HY?(9Q),

f=(0—-Ayn)"tgifand only if (1 —A)f =g in Q, and d,f =0 on 09,
f=N(p)ifand only if (1 —A)f =0in Q, and J,f = ¢ on 9N.

The operator (1 — Ay)~1, respectively N, belongs to £(L?(Q), H?(Q2)),
respectively £(HY2(0Q), H*(Q)).

3.3. Defect measures. We denote by £, K, and L', respectively, the space
of bounded, compact, and trace class operators, respectively, in L?(€), and
we denote by K, respectively E}r, the subspace of nonnegative self-adjoint
operators in K, respectively £ (we refer to [13, Chapter Ten, Section 1.3]
for details and definitions). If A € £, we denote by tr(A) the trace of
A. Recall that the dual space of (K, ||-||;) is (LY, []*]| 1) with the duality
bracket tr(AB). If A € Cp(R%,K), then A acts on © € L?(R? x Q) following
(AO)(t,T,x) = (AO(t,T,))(x).
18



Proposition 3.4. Let ©° = W& — AW, There are a subsequence O, a
finite nonnegative Borel measure p on R?, and M € Ll(R2,£_1Hu), such
that for all A € Co(R?, K),

(3.16)

- (A(t, 7)) (t,7),07(t, 7)), dt dT — /tr (A(t, T)M(t, 7)) p(dt, dr),
and
(3.17) (ao (§(t))7‘2 + div( E V-))(l —AN)IM(t,T) =0 p-ae.

ro(S(t))
Remark 3.5. If one considers the defect measure (M’ ') of (¥¢)., and
proves the additional regularity M’(t,7) € L£(L? H?), then arguing that
F. — 0 in L2(R2 x ©), one infers (ao(S(t))72 + div(1/ro(S(t))V))M'(t,7) =
0, p'-almost-everywhere . Yet, it appears easier to introduce ©, so (M, u),
and to prove the convergence of F. to 0 in L?(R?, H(f2)), so as to infer the
same conclusion, namely (3.17).

Proof. For the proof of the existence part of the proposition and (3.16), we
refer the reader to [6] or [18, Lemma 4.3]. We only prove (3.17).

Let ¢ € Cp(R?) and K € K. Since (5%). is a bounded family in Co(H?),
the rule (2.8) and the convergence of F; to 0 proved in (3.7) imply that

(3.18) PP:(t,7,00)N(F; - v) — 0, in L*(R? x Q).
E—>

Moreover, the local strong convergence (3.2) of Se implies that

(3.19) ok (p€<t,7, 92)(1 — An) 1O — Py(t,7,8,)(1 — AN)‘1@5> S}

e—0

Furthermore, the right-hand side in identity (3.14) multiplied by ¢ converges
to 0 in L2(R? x ) according to (3.7); thus, we infer

(3.20) PP:(t,7,0,)9° — 0, in L*(R? x Q).
E—
Recall that U¢ = (1 — Ay)71©° + N(F5 - v). Combining this equality
with (3.18), (3.19), and (3.20) we conclude that
(3.21) ©KPy(t,7,0,)(1 — Ay)~'0° — 0, in L*(R? x Q).
E—

Using that Py(t,7,0:)(1 — Ax)~t € CO(R?, L3(R)), it results from (3.21)
and (3.16) that, for all ¢ € Cyp(R?) and K € K,

/Rz tr (p(t, ) K Po(t,7,0,)(1 — Ay) "' M(t,7)) pldt, dr) = 0.

Since ¢ and K are arbitrary, we obtain (3.17). O

Assume that the kernel of (ag(S(¢))72 + div(1/ro(S(£))V))(1 — Ax) L in
L?(9) is reduced to {0}. Then the identity (3.17) and (3.16) imply that for
all o € Cy(R?) and K € K,

n—oo

(3.22) / o(t,7) (KO (1, 7), KO (t,7)),, dt dT — 0.
R2

We want to show that this convergence holds for ¢(t,7) = 1. The idea is
that, on the one hand, ¢° is compactly supported in time; so is ©° in the
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sense given below by (3.23). And, on the other hand, ¢° oscillates in time
at most at frequencies O(e71).

First, let ¢ € C§°((—1,T + 1)) be such that ((t) = 1 for ¢t € [0,7]. In
view of (3.10), one infers that

16O° = W ((1 = A)T) [l 2z xa) < CVEIOC Il Lo ) (1 = A)F || L2 x0)-

Furthermore, from the definition of ¢ we have (¢¢ = ¢°. Therefore, the
previous inequality implies that

(3.23) /RQ (1= C)* 105t 7172 dtdr — 0.

Since (£0,¢%)- is a bounded family in Cy(R, H*~(Q), it follows from (3.9)
that (70°). is bounded in L?(R? x Q). Thus with (3.22) and (3.23) we
conclude that for all K € K,

(3.24) / |KO% (8,722 dtdr — 0.
R2 n—00

Recall that, by the definition of ©° = (1 — A)W¥®, W* is an isometry from
L3R x Q) to L}(R? x Q), and W¢ commutes with K(1 — A). So (3.24)
implies that

(3.25) VK €Kp, IK( = AT paganny — 0.

Given that ¢¢ is bounded in L?(R, H*(Q)), the convergence (3.25) implies
the convergence of ¢ to 0 in L*(R, HY (Q)) for all s’ < s. Since the limit
is 0 the convergence holds for the given family ¢°. We end up with

p° — 0 in L2([0,T], H (), for all s’ < s.
E—

Arguments similar to those above show that, from (3.12), the previous con-
vergence of ¢, and (3.7), we have
(3.26) dive® — 0 in L2([0, 7], H (), forall s < s — 1.

E—>

Hence, we have seen that in order to prove Proposition 3.1 it is sufficient to
prove that Hy(t,7) = {0} for all (¢,7) € R?, where

Hy(t,7) = {u eL?: (ao(g(t))TQ + div(%v-))(l —Ay) " tu= 0}-
ro(S(t))

Since the speed of propagation b(S¢,u®) is uniformly bounded in H® —
C!', the decay assumption (1.7) is propagated by the transport equation
8,5° 4 b(S€,uf) - VS = 0. Thus the operator div((1/ro(S(t)))V-) is a per-
turbation of the Laplacean at infinity. Since €2 is a connected neighborhood
of oo, using the unique continuation principle for a second-order equation
([8, Theorem 17.2.8]), the proof thus reduces to establishing that if u belongs
to Hy, then u vanishes in the sense that |z|" v € L?(Q) and |z|" Vu € L?*(Q)
for all n € N. The proof of this fact proceeds as in the whole-space case (see
[18, Lemma 5.1]). Then we conclude Hy(t,7) = {0} for all (¢,7) € R?. This
completes the proof of Proposition 3.1.
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